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A SEMI-ANALYTICAL STUDY OF DIFFUSION TYPE MULTI-TERM
TIME FRACTIONAL PARTIAL DIFFERENTIAL EQUATION

R. K. PANDEY!, H. K. MISHRA?*, §

ABSTRACT. This work suggested algorithm for the solution of multi-term time fractional
partial differential equation by the application of homotopy analysis fractional Sumudu
transform method based on iterative process. The method is cumulation of Sumudu
transform and homotopy analysis method. Also, the multi-term time fractional partial
differential equation represented in the form of system of fractional partial differential
equations as per certain conditions of fractional derivatives. The Caputo fractional order
derivatives are taken for the multi-term time fractional partial differential equations.
Numerical examples are discussed for the support of theory and the approximate solu-
tion compared with exact solutions at the integer value of derivatives.

Keywords: Caputo derivative, Diffusion equation, Homotopy Analysis Fractional Sumudu
Transform Method, Multi—term time fractional partial differential equations.
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1. INTRODUCTION

Fractional calculus is old as classical calculus, today it plays significant role in various
fields of science and engineering including mathematical modeling astrophysics biology etc.
Recently many researchers and mathematicians give valuable contributions to enhance the
knowledge in this field [1, 2, 3].

For explaining dynamical systems, the integer — order system of differential equations are
significant tool up to recent era. Unfortunately modern studied have depicts that integer-
order derivatives are not reasonably explaining the multifaceted and typical nature of
various types of non dynamical system. Currently differential equations of fractional order
are popularly used by many researchers in all over world to form various scientific models.
Importantly fractional derivatives introduce for understanding of real life phenomena to
reduce shortcoming of classical calculus and also for the explanation Brownian nature of
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particle in non dynamic system. Some classical example can be observed in the study of
ground water system in-heterogeneous media.

In [4], authors discussed a generalized fractional derivative which produced different kinds
of singular and nonsingular fractional derivatives based on different types of kernels. Ku-
mar et al. [5], solve the multidimensional heat equations of arbitrary order with new Yang-
Abdel-Aty-Cattani (YAC) fractional operator by using two approaches homotopy pertur-
bation transform method and residual power series method. Ghanbari et al. [6], solve
fractional immunogenetic tumour model using the Adam Bashforth’s Moulton method,
where the fractional Atangana-Baleanu derivative has been utilized in the structure of
model. Kumar et al. [7], applied the Bernstein wavelet and Euler methods for the so-
lution of nonlinear fractional predator- prey biological model of two species. Alshabanat
et al. [8], generalizes the fractional operator with non-singular derivatives as a special
case of Caputo-Fabrizio fractional derivative. Later discussed the application in electrical
circuits. Kumar et al. [9, 10] applied the operational matrix based on Bernstein wavelets
method, Adams—Bashforth predictor correcter method in SIR model and Haar wavelet
and Adams-Bashforth-Moulton methods in Lotka-Volterra (LV) system. Veeresha et al.
[11] applied the g-homotopy analysis transform method (q-HATM) for the solution of frac-
tional generalized nonlinear Schrodinger (FGNS) equation. Bansal et al. [12] discussed the
solutions for fractional differential equations involving the generalized composite fractional
derivative and integral operator associated with the incomplete H-function with various
special cases. In [13] Singh et al. presented g-local fractional homotopy analysis transform
method (q-LFHATM) and applied it on the solution of local fractional linear transport
equations (LFLTE) in fractal porous media. Authors of [14] presented solution of systems
of nonlinear fractional differential equations by the application of homotopy asymptotic
method.

The multi-term time fractional order partial differential equations played significant role
to explain many physical and non-physical phenomenon’s such as the non-Markovian
diffusion process with memory, propagation of mechanical waves in viscoelastic media,
transport in amorphous semiconductors [15, 16, 17, 18]. The variable order differential
operators may better describe the behaviour of various time varying processes instead of
time varying coefficients [19, 20, 21].

Variable order and distributed order fractional operators are also discussed by Lorenzo and
Hartley [22]. Then many authors proposed the physical meaning of variable operators, see
references therein [23, 24, 25].

Many methods applied to solve system of fractional partial differential equations namely
Adomian decomposition method (ADM)[26, 27, 28, 29, 30, 31|, homotopy perturbation
method (HPM) [32], homotopy analysis method (HAM) [33, 34], Predict, Evaluate, Cor-
rect, Evaluate (PECE) [35], Chebyshev spectral methods [36], Variational Iteration Method
[37], Spectral method [38]. These methods have been proposed to obtain exact and ap-
proximate analytical solutions of multi—term fractional partial differential equations.

In this communication, we are interested to solve multi-term time fractional nonlinear
fractional order partial differential equation. Using applicability of HAFSTM [39, 40], we
transform it into system of fractional order partial differential equations [28], some numer-
ical experiments of linear and nonlinear systems of fractional PDE’s will be presented.

The paper is organize as follows. In Sec. 2 some basics definitions of applicable terms are
given. The multi term fractional partial differential equations transformation as a system
of fractional partial differential equations has been discussed in Sec. 3. The algorithm of
method HAFSTM for the solution of system of fractional PDE’s are introduced in Sec. 4.
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The convergence analysis of problem is given in Sec. 5. Next, application of the discussed
algorithm and numerical comparisons with graphical analysis are given in Sec. 6. Finally,
conclusions are drawn in Sec. 7.

2. SOME BASIC DEFINITIONS

Definition 1 Let the function f (¢),t > 0, be in the space Cy, pr € R if there exists a real
number p (> u), such that f (¢t) =t f; (t), wheref; (t) € C'[0,00), and it is said to be in
the space C)" iff fm e Cu, me N.

Definition 2 The left sided Liouville Fractional integral operator of order a > 0, of a
function f (t) € C,,, and p > —1 is defined as [41, 42]

Tof () =ty Jo =) f(r)dr, a>0, x> 0and JOF (1) = f (1)

Definition 3 The left sided Riemann—Liouville fractional differential operator of order
a>0,[1]

dm
Do‘f(t):dt—mlm_o‘f(t),m—1<a§m, m € N.

Definition 4 The left sided caputo of f (t) derivative is defined as [1]

o JTeDf (1),
Dt d (t) N { F(nl—a) f()t (t - T)m—a—l f(m) (T) dr,

where m — 1 <a<m, meN, t>0.

Definition 5 In early 90’s, Watugala [43] introduced an incipient integral transforms.
The Sumudu transform is defined over the set of functions

A= {f(t)‘EIM, 11,72 > 0, | f(1)] <Me%,ift€ (—1)j X [O,oo)},

by the following formula

Fu) =S[f(8)] = /0 T f(ut) et ue (—r1m).

Definition 6 The Sumudu transform of f (t) = t“ is defined as [44]

S[ta]:/o e t*dt =T (a+1) u®, R(a)> 0.

Definition 7 The Sumudu transform S [f (¢)] of the Riemann-Liouville fractional integral
is defined as [44]

S[IYf (t)] =u *F (u).
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Definition 8 The Sumudu transform S [f (¢)] of the Caputo fractional derivative is defined
as [44]
S[Dgf (1)) = uS[f ()] — Spg w= otk £ (0F) , where m — 1 < a < m.

3. MuLTi-TERM FPDE AS A sysTEM orF FPDE

Here, we consider the following time fractional diffusion wave equations of multi-term [45]

D DU (2,t) = KayUss (,1) + f(2,1), (1)

where 0 < a1 < ., < ap < lor0 < a; < .., < a, <2 and K,,, ¢; are constants,
(C)Dfi denotes the caputo derivative of arbitrary order Vo; € Q, a; — a;—1 < 1, Vi and
0 S (67 S 1.

We translate equation (1) as a system of FPDE, using the algorithm proposed in [46].

4. ANALYSIS OF THE HOMOTOPY ANALYSIS FRACTIONAL SUMUDU TRANSFORM METHOD

We apply the homotopy analysis fractional Sumudu transform method to solve the frac-
tional multi —term diffusion equations

DtaiUi (.Z',t) = U7;+1, T1=n— 1, n — 2, ceey 1.
D?”Ui (z,t) :f(l‘,t, Uy, Us, ..., Uy), (2)
U®) (.’L‘,O) ZCIJC, 0<k<mj, mj<o; <mjy1, 1 <5< n.

Now, applying the Sumudu transform in equation (2), we get

S[D{"U; (z,t)] =S[Uiy1], i=n—-1,n-2,.., 1
S[‘D?{HUZ (.T,t)] = S[f (l‘,t,Ul,UQ,....,Un)], 0 S k S mg, My < g S mijt1, 1 S] S n.

Using the differentiation property of the Sumudu transform

S[U (x,t n—1 U®(0 .
%_ k= Ou(al—(k)) S[Ui+1]’ t=n—1n-2..,1 (3)
SWeetl _ yon 1 UOO, — S (f (w, 6, Uy, Uz, ooor, Up)],

we define nonlinear operator as

_ (k) (0 ) .
Ni [ii (x,t:0)] = S[gi (x,t5.q)] = pzp Lo —uazsmﬂ (), i=12..n-1,
U( )
Nn [Qpn (Xv t7 Q)] =S [Son (X7t; Q)] ZZ é Tu(=E) k) —u"S [f (l’, tv P15, P25 ey Son)] )
(4)
where ¢ € [0,1] be an embedding parameter and ¢ (x,t;q) is a real function of x,t and q.
we construct the homotopies are as follow:

(1 —a) Slpi (x,t;9) — Uio (x,t)] = higH; (x,t) N [pi (x, t;9)] (5)

(1 - Q> S [(pn (Xv t; q) - UnO (X7 t)} = hann (X7 t) N [(Pn (X7 t; q)] .
h; # 0 and H; (x,t) # 0, ¢ = 1,2,3,...,n are nonzero auxiliary functions, U (x,t) are
initial guess of U; (x,t)and ¢; (x,t;q) is unknown function. It is important that one has

great freedom to choose auxiliary parameter in HAFSTM. Obviously, when ¢ = 0 and
q = 1 it holds

i (x,t;0) = Uso (x, 1), i (x,t;1) =U; (x,t), i=1,2,3,...,n. (6)
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Thus as ¢ increases from 0 to 1,then the solution varies from initial guess Ujg (x,t) to
U; (x,t) Now, expanding ¢ (x,t;q) on Taylor’s series with respect to ¢, we get

m=1
where
L 9™yi(x,t;q)
Ui (1) = — L2150 8
) = o | (8)

The convergence of the series solution (7) is controlled by . If the auxiliary linear operator,
the initial guess, the auxiliary parameter i and the auxiliary function are properly chosen,
the series (7) converges at ¢ = 1. Hence we obtain

oo
Ui (z,t) = Uig (2, 8) + Y Ui (2,1) (9)
m=1
which must be one of the solutions of original nonlinear equations. The above expression
provides us with a relationship between the initial guess Ujg (x,t) and the exact solution
U (z,t) by means of the terms U, (z,t) (m =1,2,3,...), which are still to be determined.
Define the vectors

U = {Uio (2.£),Us1 (2,8) , Usa (2,) , oy Uspn (2,1)} . (10)
Differentiating the eq. (5) m times with respect to embedding parameter ¢ and then
setting ¢ = 0, and finally dividing them by m!, we obtain the m!* order deformation
equation as follows:
S [Ulm (th) - XmUl(m—l) (X7t)] = hZHZ (th) NZ [Ul (Xat)] )
S [Unm (X7t) - XmUn(m—l) (Xat)] = h,Hy, (th) N [Un (Xat)] .

Operating the inverse Sumudu transform of both sides, we get

(11)

Uim (1) = XU 1) (@, 6) + 1S [H (2,1) R (T sy, ,1)]

(12)
Unm (5177 t) = XmUn(mfl) (377 t) + hnS_l |:Hn (‘777 t) Rym (ﬁn(mfl)a &, t)} )
where
1 9™ i (a,tq)
Rim (ﬁi(m—l)’ €L, t) - (m _ 1)| 6qm_1 0 : (13)
and
] 0, m<1,
Xm=11 m>1.
In this way, it is easy to obtain U, (x,t) for m > 1, at M*™ order, we have
M
Ui (2,t) = Y Upm (2,1), (14)
m=0

where M — 0o, we obtain an accurate approximation of the original equation (2).
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5. CONVERGENCE ANALYSIS

Theorem 5.1 Let 7' : Q@ — Q is nonlinear mapping defined on Banach space (2, ||.||).
The series solution (14) of problem (1) using HAFSTM converges if |A;1| < v where v > 0,
using the Banach’s fixed point theory [47].

Proof: Consider a Banach space (C (X), ||.||) with all continuous functions on Xwith
norm ||V (¢)|| = maxiex |V (t)] .

T
Let the sequence {A,;} be defined as A,; = > U, (z,t), which is a part of solution (14),

m=0

Since,
T
DU (w,t) = f (2,6, UL, Uz, oo, Un) = Y Ui (2, 1) (15)
m=0

Where f satisfies the Lipschitz condition with Lipschitz constant 7 such as,

f (2,8, Aty Argy ooy Apn) = F (0, Apt, Asgy ooy An)| = 7> | Aj - 1)) — AjGace—1y)| (16)
j=0
From (4.2) and ,

Uim = (Xm + ﬁz) Ui(m—l) — hiHZ' (l’, t) S_l [u_aiS [f (l’, t, Ul, Ug, ceeey Un)]] (17)
Assuming A,; and Ay are the two arbitrary partial sums where ri > ti,
Avi = (Xm + h) A1y — hiH; (2, 8) ST [u™ S [f (2,8, Art, Aya, onny Ay )] (18)

and

Ati = (Xm + h’b) Ai(tfl) - h’LHZ (‘T? t) Sil [uiaiS [f (.'13'7 t7 Ath At27 ceeey Atn)]] (19>

Now, we can show that sequence {A,;} is Cauchy sequence in Banach space (2, | .]|)

Ai — A = (xm + i) (i) — Ai—1))
—h;H; (l’, t) Sfl [uiaiS [f (l’, t, Arl; ATQ, ey Arn) — f (:c, t, Ath Atg, ey Am)ﬂ

|Ari — Al = | (m + 1) (Air—1) — Aie—1))
—hH; (2,6) ST [um S [f (m,t, A1, Avgy ooy Apn) — [ (2,8, Aty Asa, ooy A ]|

< (Xm + Hi) | Air—1) — Aie—)|
—h; H; (a;, t) S [ufaiS [|f (l’, t, A, Ao, ..., Arn) —f (a;, t, Ay, Ao, ..., Atn)”] ‘

Applying the convolution theorem of Sumudu transform [44]

|Ari — Agi| < (Xom + Ri) }Ai(r—l) - Ai(t—l)‘

(t— )%

t
_thl (:r)t)/Hf(x7t7AT17AT27”“7A7‘n) _f(x7t7At17At27""7Atn)H m
0

Using (22)
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n

[Avi = Aul < (m + 1) | Air—1) = Age—ny| — i (@, ) 7Y [Aje—1)) — Ajag-1))]
=0
Taking maximum value
[ Ari — Agl| < X||Air—1) — Aige—1)]| (20)

Replacing ri = ti + 1 in (26) then,

[ Apiv1 — Auill < M Ay — A1]| < N | Apo1 — Apia| < ... <M Ag; — Ay
Using the triangle inequality

i = Aull < [ Atigr = Al + [ A = Aicall 4+ [ Asict = Avical] + o+ Ari = Avica
< AN AT | Ags — Al
<M THA+ A2+ o+ AT ) Agy — Ay
. 1 _ )\T’Z—t’i—l
S
Where 0 < A < 1, then

1— )\Tiftifl <1
tt

[Ari — Agil| < T [ Aoi — Aui|
ti
[Ari — Agil| < T DaXex | A |
Given that
[Aa| <~
and as ti — oo then [|A4,; — Ay|| — 0 and
hence the sequence {4,;} is a Cauchy sequence in this Banach space (€2, || .||). Therefore

(14) is converges.
Remark: Since the function satisfies the Lipschitz condition (22) (5.2) then the (1) posses
the unique solution in (C (X), ||. ).

6. ILLUSTRATIVE EXAMPLES

To illustrate the efficiency and accuracy of above discussed method, we consider some
multi —term time fractional diffusion equations. We transform the MTTFDE as a system
of FPDE and evaluate it using the HAFSTM.

Example 1 we consider the following two —term time fractional diffusion equation [45]

DU (x,t) +§ DU (2,t) = 052U (z,t) + F (x,1),
U(z,0)=0, z€(0,1), (21)
U(0,t)=U(1,t) =0, t € (0,1],

where

6 _ . 6 _ .
B3 gin x + 372 gin 7x

F(4—051) F(4—a2)

+m2 3 sin 7.

F (z,t) =
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The exact solution of Eq. (21) is U (x,t) = t3 sin 7.
We can convert the Eq. (21) in following system of time fractional partial differential
equation

DU (x,t) = V (z,t), U(z,0) =0,
DO (x,t) = =V (1) + OuaU (2, 1) + F (2, 1).

Applying the Sumudu transform of Eq. (22)

(22)

S[U (x,1)] gfm@@

u*2 B

— SV (a,8)] =0,

UL —a2 u(ozl—ocz—l)

S[U (x,t)] — 2 e u® SV (z,t)] =0,
k=0
n—1 1740 (0) (23)

S [V ('Tv t)] - u(_l)

+ u TS|V (2,t) — OpaU (z,t) — F (2,t)] = 0.
1=0
Now, the nonlinear operator is defined as

N g1 (x,t;0)] = S{gn (x,t;q)] =

u(_k) —u*S [d)l (thaq)] )

N [¢2 (XatSQ)] =S [¢2 (X7t;(l)] -

S [0y (x,t50) — D (i) — F ().

(24)

=0

In the view of discussion, we can construct the zeroth —order deformation equation

(1 - q) S [901 (X’ t; q) - UO (X7 t)] = hqul (Xv t) N [Spl (X7 t; CI)] ) (25)
(1 —q) S[p2 (x,t;q) = Vo (x,t)] = hoqHy (x,£) N [2 (x, t;q)] -

The m*"— order deformation equation is given by

(26)

)

Unm (l‘,t) = XmUm-1 (:Eat) + hls_l H, (:L‘,t) Rim (7(m—1)7xvt ] )
Vi (2,8) = XoVino1 () + FoS™ [ Ho (2, t) Rom (7m_1, x,t)

where
Rim (ﬁm_l) = S [Unet (2, 8)] — 42 S [Upr (2, 1],
=S

o (Vin1) =S Vit (@, 0)] + a8 (Vi1 (1) (27)
e U1 (,8) — (1 — xom) F (2, 1)].

On solving above equation from m = 1,2, ..., we get

U1 (.Cl?,t) = 0,
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tal tocg 7r2ta1+042
Vi (z,t) = —ligbt3721 sin 7a ( ) ,

Td—a1) TA—2m tag)  T(d=2a1 + )
g o2

I‘(4—o¢1—|—o<2)Jr I' (4 — 201 + 2a2)

Us (x,t) = hyho6t 2102 gin g (

7T2ta1+oz2
+F(4 — a1 + 2042)) ’

o o2
Vo (,t) = —hobt> 21 (1 + hy) si
2 (2,1) 2 (14 ) Smm(r(zl—al)+F(4—2a1+2a2)

,H.Qtoq-i-ag

_ h26t372a1+0{2 :

+F(40q+20&2)> 2 S
taz 7T2ta1+a2

F(4 — 3o —|—2Ct2) + F<4 — 201 —|—20¢2)> ’

B 12 hgt3— 12 gin re 12k Aot~ 12 gin 7

ton

F(4* 2001 +042)

_|_

Us (x,t) =
3(@:1) T (4—a;+ as) L (4— a1+ ap)
12m2hy hot3~ 1 F 2 sin tz 6 A2hot? ™12 gin mx
F(4—O[1+052) F(4—O¢1+O&2)

6 h3hot3 2011202 gin 7y n 672 A2 hot3—11202gin 7y
I'(4 - 201 + 2a2) I'(4— a1+ 2a2)

6 h3h t3 1o gin N 12 i3 t3— 20202 6in g
F(4—a1+a2) F(4—2a1+2a2)

62 hahyt3— 1202 gin g N 6 w2 hahyt3 232 gin
F(4—Oz1 —1—2042) F(4—20¢1 —|—30¢2) ’

—6hgt3 Y gin T GhotP 212 gin g

Bt = —TaTa) TE—2m )
6m2hot3 "1 02 gin . 12h33 % sin 7z
 Td—a+m)  T(d—a))
24 3372tz gin rp 12723t 2 gin o
T4 —204ay) I'4— a1+ a)
12 p3t3—3ent202gin g 12 72R3t3 7202026 7y
D4 —3m +2m) T (4-2a; +2a)

6 w2hy h3t3 2202 gin 1y n 6 w2hy h3t3 332 gin 1y
F(4—20&1 +20¢2) F(4—3a1 +30é2)

6 wih R332 32 gin rr 6 h3t3 T sin mx

I'(4—2a1 + 3a2) '4—o)
18 h3t3 2t 2 gin rp 6 2A3t3 T2 gin 7o
 T(4—2a1+a)  T{A—o+a)
18 hit3 3202 gin g 12 2R3 20202 gip 7y
 T(4—30 +2m) T (4—201 +2m)

Gt gin rp R T02 sin
F(4—40[1 —{—30[2) F(4—3a1 —{—30[2)
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Figure 1: Plot of U (z,t) w.r.t t at x = 0.5 for a = 0.3, 0.6, 0.9, 1.0 and exact solution.
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Figure 2: Plot of V (z,t) w.r.t ¢t at « = 0.5 for & = 0.3, 0.6, 0.9, 1.0 and exact solution.
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Figure 3: Plot of approximate solutions and exact solution w.r.t. t.

Figs. 1, 2 reflects the association of Brownian variation of variable order multi—term time
fractional advection differential equations at h; = hy = —1, for x = 0.5 with respect to
time variable t. The figure 3 shows the he comparative study of exact and approximate
solutions of certain value which can be controlled by parameters h;, he, the values are
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taken a; = 0.248, a9 = 0.074, hy = —2, hy = —0.023.

Example 2 we consider the following two —term time fractional diffusion equation [45]

DU (z,t) +§ DU (x,t) +§ DU (x,t) = 025U (2,t) + F (2,t),
U(z,0)=0, z € (0,1), (28)
U0,6)=U(1,t) =0, t € (0,1],

where

6 _ . 6 _ .
3% gin rx + ——— 37 gin 7a

F(z,t) = 7t si —
(z,t) = 7t sin Wx+F(4—a1) (4= ay)

6 _ .
4 37 gin 2.

I'(4—a3)

The exact solution of Eq. (28) is U (z,t) = ¢ sin 7.
We can convert the Eq. (28) in following system of time fractional partial differential
equation

D#U (x,t) = V(z,t), U(x,0)=0,
D=V (z,t) = W(z,t), V(z,0)=0, (29)
DY (3,8) = — W (2.8) — V (2,8) + Ol (2,8) + F (2,8)

Applying the Sumudu transform of Eq. (29)

SIU (z,1)] = U®(0)

ues (az—k)
k=0 u
n—1

— SV (a,0)] = 0,

SV (=,
W—ZZWQ_Z S[W (@) =0,

[V (2,1)] v (0)
— ( )
SW (2,)] = W™ (0)
B mzzo ul )

+ SV (z,t) + W (2, t) — 022U (z,t) — F (z,t)] = 0,

uor—a2—as a]—ag—m

n1 (k)
S[U (x, )] Uu(g)) WSS [V (2, )] = 0,
k=0
v (0) _
SV (,0)] = > o TSI (@ 0] =0,
=0
AR () B,
SIW (2,0)] = D s + u RSV (@, t) + W (2,1) = 0aeU (2,8) = F (2,1)] = 0.
m=0

(30)
Now, the nonlinear operator is defined as
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¢1

n—1
N [¢1 (X,t,Q)] - S ¢1 Xataq Z —u*S [¢1 (thvq)} )
=0

-1 @
N2 (x0)] = S 162 (x)] = 3 d’;ﬁ 0 § gy (x,t:0)],

=0
N [gs (xt:a)] = S [3 (x.t:q)] Z ¢3 U928 [y (x,850)

+¢3 (thaQ) - mm¢3 (X,t,(]) - F ({Ea t)] .

In the view of discussion, we can construct the zeroth —order deformation equation

(31)

(1—=q) Sle1(x,t;59) —Ug
(1—=q) Slp2 (x,t;q) = Vo (x,t)] = haqHy (x,t) N [p2 (x,t59)], (32)
(1—q) Sles (x,t;5q) — Wo (x,t)] = hsqHs (x,t) N 3 (x,t;q)] -

The m*"— order deformation equation is given by

Un (.CL‘, t) = XmUm—-1 (x,t) + S~ H, (.%', t) Rim (ﬁ(m_l),x, t) ,

Vin (2,8) = Xon Vi1 (2,) + 1S~ [H (2,8) Ro (V 1y 8] (33)
—

W (fL‘, t) = xXmWm-1 ($, t) + hls_l [Hg (l‘, t) Rsm (W(m—1)7 x,t ] ,

where
Rim (ﬁm 1) =8 Ut (@] = 4 S [Up 1 (2,1)],
_ g 3—Q2
Rom (im 1) = S [Vt (2,8)] = w28 [V 2, 8)], 5
Ry (Win1) = S [Winot (@,6)] + 628 Wi (,8) = Vi1 (,0)
—022Um—1 (2, ) — (1 — xm) F (2, )] .
On solving above equation from m = 1,2, ..., we get
Uy [z,t] =0,
Vi [ ) ] =0,
Wi 2, 1] = —6hgt3 17292 gin g _ 6hst3 ™2 sin 7z
T (4+ a1 - 2a) T (4— a)
_6h37r2t3_a2 sin v 6hst3TU1—2—3 gin g
T (4— o) F(44+a—ay—az)’
U2 [CC, t] == 0,

6hohst3T1 7293 gin o 6hohsgt> ™3 sin wx
T@+a—2m) | T@E—ay

6m2hoham2t3t 1= gin mx Ghghgt3 T T2~ gin p

F(4—|—Ox1—0&g) F(4—|—Ox1—0&2—0&g)

Va [, 1] =
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—6hgt3t1722 &in . 6hst3 T2 sin wx

W- t] = _
2l = e 2w T (4—an)
6hst3T1—2—3 gin g

F(4+041_062—043)

6hgm2t3 T2 gin g
T4+ a3 —as)
6h3t3T 1292 gin r 6R33TO2 sin T
C T(A+o—2m)  T(d—ay)
6rlhdt3tai—a2 gin rx GR3E3TIT27% gin y
B Frd+a; —ag) B Fd+a; —as—as) ’

3 7T2t3+a1
U3 [.%,t] = —6h1h2h3 sin x (6 + m
t3+a1—a2 t3+o¢1—0¢3
+ + ,
F(4+041—042) F(4+O¢1—012)

12hohist3 3 gin mx

Vi [ ] = 12 hghgt3ta1—293 gin g
’ I'(4+ a1 —2a2) I'(4—a3)
1212 hyhgm2t3tor—as gin g 12hghigt3tor—02—as gin 7y
'd+a; —as) Fd+a; —as — a3)

6 h3hgt3T 17293 sin rx 6 h3hst3 73 sin wx

['(4+ a1 —2a) I'(4—as)
672 hahgt3 1793 sin . 6 h3hst3 T 7279 gin o
I'(44 a1 — a3) M4+ ar — as)
6 h3hgt3To1727a3 gin gy 6 h3het3T17293 sin 7o
44 a1 —as —as) I'(44 a1 —2a3)

6 hihot3ta1—02=as gin 7y

6 T2h3hat3t1793 sin
F(4—|—Ox1 —042—043)

F(4—|—011—Oé3)

—6hgt3t1—202 gin o 6hst3 T2 sin wx

Wil = F(4+a; —2m) T(d—a)
6ham2t3t =2 gin . GhgtdtM T2 gip g
- D(d+a;—ay) C T(d+a— oy —as)
1233 T1=202 gin rz 12R3t3792 sin 7
I'44 a1 —2a3) I'(4—ag)
12m2pgt3 o=z gin rp 12R%t3 102798 gin 7y
 T(A+a;— o) 44+ a1 —az —as)
6hohjt3t2a1—02=20s gin g Ghohit3T217202703 gip 7y
I'(4+2a1 —az — 2a3) (44 201 — 209 — a3)
6hoh3t3tar—a2=as gin rp  6r2hgh3t3 I T02as gin p
I'(44+ o — g — a3)
6h3t3 17202 gin rx 6RO sin T
C T(A+o—2m)  T(d—ay)
6m2hst3 1= gin rx GASE3TO1T27%3 gin gy
 T(A4a—ay)  TA4a—ay—as)’

F(4+2041—062—C¥3)
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etc.

0
.,‘;:' =500
\O/ L
=)
r — a3=0.3
L - = a3=0.6
L — a3=0.9
— a3=1.0
-1000 - exact
Cl L L L L 1 L L L L
-2 -1 0

Figure 4: Plot of U (z,t) w.r.t t at x = 0.5 for o = 0.3, 0.6, 0.9, 1.0 and exact solution.

£ =
1000 - i

500 - §
T ]
;;, [ _ a3=a,=0.3 i
S -s00f 8
r - = a3=a,=0.6 1

: — l1/3=(12=0.9 :

—-1000 =

[ —_— a3=a,=1.0 i

L exact i

—-1500 - B

Figure 5: Plot of V (x,t) w.r.t t at « = 0.5 for @ = 0.3, 0.6, 0.9, 1.0 and exact solution.
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600 [ 1
[ E— az:oz]:O.S
500 L - az:a1:0.6 ]
T 400 L — @=a;=0.9 i
= F _ a=a1=1.0
5 00 E exact 1
z r
200 | 1
100 \ 7
o, ]
-2 -1 0 1 2

Figure 6: Plot of W (z,t) w.r.t t at = 0.5 for &« = 0.3, 0.6, 0.9, 1.0 and exact solution.
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T 15¢F = exact
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0.0 0.2
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Figure 7: Plot of approximate solutions and exact solution w.r.t. t.

Figs. 4, 5 and 6 shows the association of Brownian variation of variable order multi —
term time fractional advection differential equations at Ay = hy = hg = —1, for x = 0.5
with respect to time variable ¢t. The figure 7 shows the he comparative study of exact and
approximate solutions of certain value which can be controlled by parameters A1, ho, hs, the
values are taken a3 = 0.939, as = 0.105, ag = 0.112, Ay = —1.235, hy = —1.485, hg =
—0.055, which adjust the convergence region appropriately for exact and W (x,t) .

7. CONCLUSION

This work presents effective semi-analytic method for the solution of the multi—order
fractional partial differential equations. These are firstly transformed into the system
of PDE’s and then the HAFSTM method has been applied with the transformation of
domain change using Sumudu transform, which reduces the he complexity without loss of
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generality. The obtained results are compared with existing exact solutions at integer value
of fractional differential equations. The results gained are eloquent in understanding and
free of rounding off errors, which are mostly occurring in mess method or perturbation
methods. This method can be generalized to solve any kind of multi—order fractional
partial differential equations.

Acknowledgment. The authors would like to extend their gratitude to the anonymous
referees for there valuable comments for the improvement of quality of article.
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